
Performance by Asset Class (Gross of Fees)

PRIT Fund Performance Summary 
March 31, 2024

, 2022

Since 
Inception10 Year5 Year3 Year1 Year

Calendar 
YTDFY ’24Month

Actual 
Allocation %

Target 
Allocation 
RangeNAV $ (000)

7.098.8711.086.8322.747.9915.713.2340.7%31 ‐ 41%42,365,486GLOBAL EQUITY

6.302.440.35‐3.56‐0.87‐1.420.401.0013.6%12 ‐ 18%14,148,849CORE FIXED INCOME

7.585.006.116.0312.092.859.431.257.3%6 ‐ 12%7,609,397VALUE ADDED FIXED INCOME 

15.6218.7320.2514.608.842.726.631.4216.8%13 ‐ 19%17,550,037PRIVATE EQUITY 

6.668.186.346.91‐6.66‐2.33‐6.16‐2.579.5%7 ‐ 13%9,930,603REAL ESTATE 

8.246.156.8010.2211.260.309.350.943.1%1 ‐ 7%3,181,910TIMBERLAND 

4.433.824.604.5010.603.078.631.648.4%7 ‐ 13%8,717,781PORTFOLIO COMPLETION STRATEGIES 

11.518.609.733.9017.194.6513.853.750.6%0.0%618,344OVERLAY

9.288.048.925.9711.363.678.281.70100%100%104,154,658TOTAL CORE

9.567.448.305.2410.183.607.601.99IMPLEMENTATION BENCHMARK (using short term private equity benchmark) 

9.376.997.725.5711.413.528.511.48TOTAL CORE BENCHMARK (using private equity)

3.501.522.122.785.491.384.160.4632,251PARTICIPANTS CASH 

2.451.512.102.755.451.354.140.4551,064TEACHERS' AND EMPLOYEES' CASH

9.328.028.905.9611.343.668.271.69104,237,972TOTAL FUND

* Certain Value‐Added Fixed Income investments, Private Equity, certain Real Estate investments, Timberland, and certain Portfolio Completion Strategy investments are valued only at 
calendar quarter ends (March 31, June 30, September 30, and December 31).


