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, 2022

Since 
Inception10 Year5 Year3 Year1 Year

Calendar 
YTD

QTR/FY 
‘25Month

Actual 
Allocation %

Target 
Allocation 

RangeNAV $ (000)

7.339.6612.287.8530.7817.906.722.2941.1%31 - 41%45,394,001GLOBAL EQUITY

6.362.46-0.27-3.3312.293.735.671.5414.1%12 - 18%15,612,215CORE FIXED INCOME

7.675.366.505.4513.868.613.931.227.9%6 - 12%8,738,296VALUE ADDED FIXED INCOME 

15.5318.3318.656.168.266.901.820.1816.3%13 - 19%18,018,692PRIVATE EQUITY 

6.597.705.762.49-4.36-1.950.47-0.919.1%7 - 13%10,113,697REAL ESTATE 

8.146.026.859.6110.372.190.770.562.9%1 - 7%3,216,307TIMBERLAND 

4.604.155.225.4913.058.903.641.268.3%7 - 13%9,137,120PORTFOLIO COMPLETION STRATEGIES 

12.159.3112.296.1335.2117.6812.082.510.3%0.0%285,802OVERLAY

9.328.359.194.8816.8310.034.531.32100%100%110,541,987TOTAL CAPITAL FUND

9.587.718.464.3915.739.294.381.61IMPLEMENTATION BENCHMARK (using short term private equity benchmark) 

9.427.398.196.0517.5510.284.821.56TOTAL CAPITAL FUND BENCHMARK (using private equity) 

3.521.792.423.695.594.131.350.4357,241PARTICIPANTS CASH 

2.501.772.393.655.514.061.330.4230,206TEACHERS' AND EMPLOYEES' CASH

9.368.339.174.8816.8010.014.521.31110,629,433TOTAL FUND

* Certain Value-Added Fixed Income investments, Private Equity, certain Real Estate investments, Timberland, and certain Portfolio Completion Strategy investments are valued only at 
calendar quarter ends (March 31, June 30, September 30, and December 31).


